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Insurer : SHRIRAM LIFE INSURANCE COMPANY LIMITED Date : 31 March 2021
Fund Name : LIFE FUND (Rs in Lakhs)

Details regarding debt Securities
MARKET VALUE Book Value
As at As % of total As at As % of total As at As % of total As at As % of total

31st Mar 2021

for this class

31st Mar 2020

for this class

31st Mar 2021

for this class

31st Mar 2020

for this class

Break down by credit rating

AAA rated* 4,59,460 93% 3,28,091 93% 4,40,759 93% 3,11,375 92%
AA or better 26,768 5% 22,634 6% 24,586 5% 21,890 7%
Rated below AA but above A - 0% - 0% - 0% - 0%
Rated below A but above B - 0% - 0% - 0% - 0%
Any other$ 7,071 1% 3,424 1% 7,071 1% 3,421 1%
Total 4,93,298 100% 3,54,150 100% 4,72,416 100% 3,36,686 100%)
BREAKDOWN BY RESIDUALMATURITY

Up to 1 year 5,729 1% 3,236 1% 5,687 1% 3,225 1%
more than 1 year and upto 3 years 14,522 3% 11,553 3% 14,100 3% 11,417 3%
More than 3 years and up to 7 years 57,654 12% 45,204 13% 54,680 12% 43,059 13%
More than 7 years and up to 10 years 1,49,165 30% 1,30,079 37% 1,40,671 30% 1,21,993 36%
More than 10 years and up to 15 years 1,42,310 29% 91,858 26% 1,36,913 29% 88,360 26%
More than 15 years and up to 20 years 33,902 7% 18,193 5% 33,029 7% 17,768 5%
Above 20 years 90,017 18% 54,028 15% 87,336 18% 50,864 15%
Total 4,93,298 100% 3,54,150 100% 4,72,416 100% 3,36,686 100%)
Breakdown by type of the issurer

a. Central Government 1,78,768 36% 1,50,439 42% 1,73,680 37% 1,42,674 42%
b. State Government 89,299 18% 59,439 17% 84,943 18% 56,524 17%
c.Corporate Securities# 2,25,231 46% 1,44,273 41% 2,13,793 45% 1,37,488 41%
Total 4,93,298 100% 3,54,150 100% 4,72,416 100% 3,36,686 100%)

*Includes sovereign debt, AAA or equivalent rating for long term and sovereign debt, A1+ or equivalent for short term instruments

$ Includes Fixed Deposits & "D" Rated Bonds
# Includes Fixed Deposits
Note :

1. In case of a debt instrument is rated by more than one agency, then the lowest rating will be taken for the purpose of classification.

2. Market value of the securities will be in accordance with the valuation method specified by the Authority under Accounting/ Investment regulations.
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Details regarding debt Securities

Date : 31 March 2021
(Rs in Lakhs)

MARKET VALUE Book Value
As at As % of total As at As % of total As at As % of total As at As % of total
31st Mar 2021 | for this class [ 31st Mar 2020 | for this class [ 31st Mar 2021 | for this class | 31st Mar 2020 | for this class
Break down by credit rating
AAA rated* 53,286 95% 43,361 94% 50,643 95% 41,339 94%
AA or better 2,479 4% 1,800 4% 2,249 4% 1,765 4%
Rated below AA but above A - 0% - 0% - 0% - 0%
Rated below A but above B - 0% - 0% - 0% - 0%
Any other$ 346 1% 774 2% 346 1% 774 2%
Total 56,111 100% 45,935 100% 53,238 100% 43,878 100%
BREAKDOWN BY RESIDUALMATURITY
Up to 1 year 1,233 2% 1,840 4% 1,214 2% 1,828 4%
more than 1 year and upto 3 years 1,752 3% 1,607 3% 1,663 3% 1,562 4%
More than 3 years and up to 7 years 8,042 14% 4,174 9% 7,608 14% 3,948 9%
More than 7 years and up to 10 years 20,063 36% 15,497 34% 18,789 35% 14,590 33%
More than 10 years and up to 15 years 20,042 36% 17,066 37% 19,169 36% 16,486 38%
More than 15 years and up to 20 years 2,086 4% 1,604 3% 2,034 4% 1,544 4%
Above 20 years 2,893 5% 4,147 9% 2,762 5% 3,920 9%
Total 56,111 100% 45,935 100% 53,238 100% 43,878 100%
Breakdown by type of the issurer
a. Central Government 15,874 28% 14,958 33% 15,263 29% 14,268 33%
b. State Government 11,878 21% 7,882 17% 11,242 21% 7,414 17%
c.Corporate Securities# 28,359 51% 23,095 50% 26,733 50% 22,197 51%
Total 56,111 100% 45,935 100% 53,238 100% 43,878 100%

*Includes sovereign debt, AAA or equivalent rating for long term and sovereign debt, A1+ or equivalent for short term instruments

$ Includes Fixed Deposits
# Includes Fixed Deposits
Note :

1. In case of a debt instrument is rated by more than one agency, then the lowest rating will be taken for the purpose of classification.

2. Market value of the securities will be in accordance with the valuation method specified by the Authority under Accounting/ Investment regulations.
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Insurer : SHRIRAM LIFE INSURANCE COMPANY LIMITED Date : 31 March 2021
Fund Name : UNIT LINKED (Rs in Lakhs)
Details regarding debt Securities
MARKET VALUE Book Value
As at As % of total As at As % of total As at As % of total As at As % of total
31st Mar 2021 | for this class | 31st Mar 2020 | for this class [ 31st Mar 2021 | for this class | 31st Mar 2020 | for this class
Break down by credit rating
AAA rated* 15,322 90% 14,262 84% 14,711 90% 13,659 82%
AA or better 1,022 6% 1,355 8% 893 5% 1,255 8%
Rated below AA but above A - 0% - 0% - 0% - 0%
Rated below A but above B - 0% - 0% - 0% - 0%
Any other$ 725 4% 1,420 8% 725 4% 1,787 11%
Total 17,069 100% 17,037 100% 16,329 100% 16,702 100%
BREAKDOWN BY RESIDUALMATURITY
Up to 1 year 2,700 16% 3,136 18% 2,733 17% 3,130 19%
more than 1 year and upto 3 years 2,880 17% 3,121 18% 2,831 17% 3,437 21%
More than 3 years and up to 7 years 4,309 25% 2,194 13% 4,044 25% 2,112 13%
More than 7 years and up to 10 years 6,810 40% 8,171 48% 6,381 39% 7,643 46%
More than 10 years and up to 15 years 371 2% 415 2% 340 2% 380 2%
More than 15 years and up to 20 years - 0% - 0% - 0% - 0%
Above 20 years - 0% - 0% - 0% - 0%
Total 17,069 100% 17,037 100% 16,329 100% 16,702 100%
Breakdown by type of the issurer
a. Central Government 6,789 40% 8,217 48% 6,610 40% 7,985 48%
b. State Government 1,493 9% 383 2% 1,484 9% 353 2%
c.Corporate Securities# 8,788 51% 8,437 50% 8,235 50% 8,363 50%
Total 17,069 100% 17,037 100% 16,329 100% 16,702 100%

*Includes sovereign debt, AAA or equivalent rating for long term and sovereign debt, A1+ or equivalent for short term instruments

$ Includes Fixed Deposits & "D" Rated Bonds
# Includes Fixed Deposits
Note :

1. In case of a debt instrument is rated by more than one agency, then the lowest rating will be taken for the purpose of classification.

2. Market value of the securities will be in accordance with the valuation method specified by the Authority under Accounting/ Investment regulations.




